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1. Error Correction Model
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Test Statistics * LM Version
A: Serial Correlation *CHSQ (1)= 0.33[0.37]
B: Functional Form *CHSQ (1)= .49[.36]
C: Normality *CHSQ (2)= 0.37[.83]
D: Heteroscedasticity* CHSQ (1)= .023[.54]
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