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Weakly efficient points of a linear multiobjective optimization
problem
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Abstract. The objective of this paper is to find a method for finding the weakly efficient points of a linear
multiobjective optimization problem in R™. If there exists two objective functions in the multi-objective optimization
problem, since the objective functions the problem are linear, the weakly efficient points of this problem are easily
found. By use of the weakly efficient points of two functions in the multiobjective optimization problem, we obtain the
weakly efficient points of the main problem. At the end the proposed method is coded by MATLAB language and
evaluated for some examples.

Keywords: multiobjective optimization, weakly efficient points, linear multiobjective optimization, linear
programming



